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Trading Contract Open (Date) High (Date) Low (Date) Close (Date) Average Trading Volume Open Interest
Period Month ¥ ¥ M¥ A Sett|ement
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PHER 6F) 5-year JGB Futures

2008/09/11— 21.06 - - - - 109. 230 - -
2009/06/11] (2009/06) =) ) ) =) [-]
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2008/12/12—~ 21.09 - - - - 109. 120 - -
2009/09/10] (2009/09) =) ) =) =) [-]

-
<>

2009/03/12~ 21.12 - - - - 109. 090 - -
2009/12/10] (2009/12) =) ) =) =) [-]

{-}
<>

RHEMRE (105) 10-year JGB Futures

2008/09/11~ 21.06 136.980 (1) 137.540 (1) 136.020 (28) 136. 410 (29) 136. 872 440, 150 75,103
2009/06/11| (2009/06) (1. 680) (1.632) (1.762) (1.729) [32,311]

{4, 675}
<2, 050>

2008/12/12— 21.09 136. 350 (15) 136. 780 (18) 135.570 (28) 135.820 (29) 136. 362 5, 368 4,345
2009/09/10| (2009/09) (1.734) (1.697) (1.802) (1.780) [-]

{4, 675}
<507>

2009/03/12— 21.12 - - - - 136. 082 - -
2009/12/10| (2009/12) ) ) =) =) [-]

{1
<>

S —REEMR (105) mini-10-year JGB Futures

2009/03/23~ 21.06 - - - - 136. 872 10 10
2009/06/10] (2009/06) =) ) =) =)
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2009/03/23— 21.09 - - - - 136. 362 10 10
2009/09/09| (2009/09) =) ) =) =)
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<>

2009/03/23—~ 21.12 - - - - 136. 082 - -
2009/12/09| (2009/12) ) =) =) =)

-
<>
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(Notes) 1. [ ]:Exercised Volume.
}:0f which are Inter-month spread trading.
< >:0f which are ToSTNeT.
2. Trading Volume do not include Exercised Volume.
3.0pen interest is as of end of month.
* is a final position of the contract month.
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